NYSE Pillar Binary Gateway Order Type Matrix 


















































































































































































































































NYSE Pillar Binary Gateway Order Type Matrix Legend: For legend and guidelines on reading this document, refer to the "Order Types" Appendix of the NYSE Pillar Gateway Binary Protocol Specification — (Options Markets) OR NYSE Pillar Gateway Binary Protocol Specification — (Equities Markets) 
Ë 
š Limit Day Non- | Limit Day Non- Limit Day ISO Limit Reserve 
s Limit Day Non-|Limit Non- Routable Taking Limit Day Non-Taking Inside Limit Limit Reserve | Limit Reserve |Non-Routable |Inside Limit Stop Market Retail Order Retail Order Limit Routable |Inside Limit 
Ë Routable Routable СТС |ALO ALO Limit Day 150_ |150 ALO ALO Limit GTC __|Day Limit Reserve GTC Non-Routable |GTC Reserve Stop Market |GTC Type 2 Day Type 2 Market | Market Day Market GTC Limit IOC 10C Routable IOC | иті IOC-ISO 
Valid for NYSE Arca Equities (ARCX) Ж Ү N Y N y ү N N Y Y N N ti N N kd Ү y Ү Y kd Ү Y 
Valid for NYSE American Equities (XASE) Y Ў М Y N bd ү N N Y Ж N N Y N N N N Ы Y Ү y: Ы y 
Valid for NYSE Chicago Equities (ХСН!) Y Y N Y N Y Y N N Y Ж N N Y N N N N ¥ Y hd Ү Ы ү 
Valid for NYSE National Equities (XCIS) Y Y N Ж N Y Y N N Y Y N N y N N N N kd y x y ka Y 
Valid for NYSE - Tape B&C Symbols (XNYS) Y Үү М Е N Y Y N N l d Y N N y N N N N ki Y td y Ү y 
Valid for NYSE - Tape A Symbols (XNYS) Y. Y N Y N Y Y N N Y. LÁ N N tà N N N N Y Y ¥ Ү ү $ 
Valid for NYSE Arca Options (ARCO) Ү Ў y N Y Ү N Y Y N Y Y Y N Y. Ж N N Ы Y ti y N Y 
Valid for NYSE American Options (АМХО) Y Үү Y N Ү Y N Y Y N Ж y Y N Ү Ү N N Y k 3 £ Ж. N y 
Order Type Key Fields: 1 - Displayed 2 splayed 3 - Situationally Displayed 
Ë 
z Limit Day Non- |Limit Day Non- Limit Day ISO Limit Reserve 
© Limit Day Non-|Limit Non- Routable Taking Limit Day Non-Taking Inside Limit Limit Reserve |Limit Reserve |Non-Routable |Inside Limit Stop Market Retail Order Retail Order Limit Routable |Inside Limit 
Field Name E Routable Routable GTC | ALO ALO Limit Day ISO |ISO ALO ALO Limit GTC |Day Limit Reserve GTC Non-Routable |GTC Reserve Stop Market |GTC Type 2 Day Type 2 Market | Market Day Market GTC Limit IOC 10с Routable IOC | иті IOC-ISO 
Execlnst 4 4 4 4 
OrderType 2 2 2 2 2 2 2 2 2 3 2 2 2 2 3 5 5 6 6 2 1 1 1 2 2 3 2 
TimelnForce 1 1 6 1 1 1 1 1 6 1 £ 6 1 6 1 1 6 1 6 1 1 1 6 2 2 2 2 
MaxFloor RNDLT RNDLT RNDLT RNDLT RNDLT 
RoutingInst 3, 1 1 1 1 1 2 2 
ExtendedExecInst £ 13 1 13 6 6 
Side 
Interest Type 
SpecialOrdType 
Reject 
Field Name codes 
SeqMsgID R11 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
UserData R167 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 
Ехес!п5ї R12 0 0 0 0 0 4 4 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 4 
IDSource R13 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrdQty R14 Req Req Req >=RNDLT Req Req >=RNDLT Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrderType R15 2 2 2 2 2 2 2 2 2 3 2 2 2 2 5 5 6 6 2 1 1 1 2 Ж 3 2 
Price R16 Req Req Req Req Req Req Req Req Req Req Req Req Req Req 0 0 Req Req Req 0 0 0 Req Req Req Req 
SecurityID R18 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
MMID R162 null,* null, * null,* null,* null,* null,* null,* null,* null,* null, * null,* null,” null,* null,* null,* null," null,* null,* null,* null," null,* null,* null,* null," null,* null," 
Side R19 1,2,3,4 1,2,3,4 12 1,2,3,4 12 1,2,3,4 1,2,3,4 1,2 1,2 1,2,3,4 12 1,2,3,4 1,2 1,2 12 12 12 1,2,3,4 1,2,3,4 1,2,3,4 12 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 
SymbollD R20 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
Retaillndicator R162 0,1 0,1 0 0,1 0 0,1 0,1 0 0 0,1 0 0,1 0 0 0 0 0 0,1 0,1 0,1 0 0,1 0,1 0,1 0,1 
TimelnForce R22 1 3 6 1 1 Ж 1 1 6 1 6 1 6 a 6 1 6 1 t 1 6 2 z 2 2 
Settlement Type R23 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
OpenClose R26 0,1,2 0,1,2 1,2 0,1,2 12 0,1,2 0,1,2 12 12 0 0,1,2 12 0,1,2 1⁄2 1,2 1,2 1,2 1⁄2 0 0 0,1,2 12 0,12 0,1,2 0 0,1,2 
StopPx R27 0 0 0 0 0 0 0 0 0 0 0 0 0 0 Req Req Req Req 0 0 0 0 0 0 0 0 
MPIDSubID n/a 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 
MinQty R29 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 >=RNDLT, 0 0 0 0 
MaxFloor R30 0 0 0 0 0 0 0 0 0 0 RNDLT RNDLT RNDLT RNDLT 0 0 0 0 0 0 0 0 0 0 0 0 
LocateReqd R31 0,1 0,1 0 0,1 0 01 01 0 0 0,1 0,1 0 0,1 0 0 0 0 0 0,1 0,1 01 0 0,1 0,1 0,1 0,1 
ExpireTime R32 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SecurityType R33 0,1 0,1 0,1 1 0,1 0,1 1 1 0 Ж 0,1 А 1 1 1 1 0 0 0,1 1 0,1 1 0 0,1 
Covered/Uncovered R37 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Customer/Firm/ R38 0,1,2, 1,2,3,4,5,6 0,1,2,3,4,5,6 1,2,3,4,5,6 0,1,2,3,4,5,6 |0,1,2,3,4,56 |1,2,3,4,5,6 1,2,3,4,5,6 |0 1,2,3,4,5,6 0,1,2,3,4,5,6 |1,2,3,4,5,6 1,2,3,4,5,6 1,2,3,4,5,6 1,2,3,4,5,6 1,2,3,4,5,6 0 0 0,1,2,3,4,5,6 1,2,3,4,5,6 0,1,2,3,4,5,6 0,1,2,3,4,5,6 0 0 
TradingSessionID R42 12; 2 1,2,3,4,5,6 2 1,2,3,4,5,6 1,2,3,4,5,6 2 2 1 2 1,2,3,4,5,6 2 2 z 2 2 2 2 2 2 1,2,3,4,5,6 1,2,3,4,5,6 1,2,3,4,5,6 
PriceType R46 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
ClearingFirm R47 null,* null,* null,* null,* null,* null,* null,* null,* null null,* null,* null,* null,* null,* null,* null,* null,* null null null,* null," null,* null," null," 
ClearingAccount R48 null,* null,* null,* null,* null,* null,* null,* null,* null null,* null,* null,* null,* null,* null," null," null null null,* null," null,* null," null," 
Optional Data R50 null,* null,* null,* null,* null,* null,* null,* null,* null null,* null,* null,* null,* null,* null,* null," null null null,* null," null,* null," null," 
OrderCapacity R17 0,1,2,3,4 0,1,2,3,4 0 0,1,2,3,4 0 0,1,2,3,4 0,1,2,3,4 0 0 0,1,2,3,4 0,1,2,3,4 0 0,1,2,3,4 0 0,1,2,3,4 0 0 1,2,3,4 1,2,3,4 0,1,2,3,4 0 0,1,2,3,4 0,1,2,3,4 0,1,2,3,4 
CrossID R51 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SelfTradeType R54 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 
SpecialOrdType R56 0,2,3 0,2,3 0 0,2,3 0 0 0 0 0 0 0,2,3 0 0,2,3 0 0 0 0 0 0 0 0 0 0 0 0 0 
RoutingInst А57 0 1 £ 1 * 0 0 0 0 0 0 0 1 Ж 0 0 0 0 0 0 0 0 0,8 ү 2 0 
OffsetPrice R58 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ExtendedExecInst R59 2,3,4,0 2,0 0 1 13 2,0 1 13 0 2,3,4,0 2,3,4,0 0 2,0 0 2,3,4,0 0 0 0 6 6 2,3,4,0 0 2,0 2,3,4,0 2,3,4,0 2,0 
IntroducingBadgelD R60 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
BillTo R61 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmOrdKey R62 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmMPD R64 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
InterestType R65 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
DOrderAuctionPrice А70 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Attributed Quote R74 0,1 0,1 0 0,1 0 0,1 0,1 0 0 0,1 0,1 0 0,1 0 0,1 0 0 0 0,1 0,1 0,1 0 0,1 0,1 0,1 01 
КергісеОгСапсе! R161 0,1 0,1,3,4 0,3,4 0,1 0,3,4 0 0 0,3,4 0 0,1 0,1 0 0,1,3,4 0,3,4 01 0 0 0 0,1 0 0 0 0 0 0 0 
ProactivelfLocked R75 0,1 0,2 0 0 0 0 0 0 0,1 0,1 0,1 0,1 0,2 0 0,1 0 0,1 0,1 0,1 0,1 0 0 0 0 0 0 
SublDindicator n/a 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 01 01 0,1 0,1 0,1 0,1 0,1 01 01 0,1 0,1 0,1 


































































































Note: ** Values 0 or 1 per leg. u64 bitfield where each bit represents one leg. See Pillar Binary specification document for more detail. 
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NYSE Pillar Binary Gateway Order Type Matrix 
Ë 
5 Retail Price |МагкесРев [Ргітагу Peg ОРО Midpoint 
5 Trade-At ISO Retail Order RetailOrder Limit Non- |Limit Non- |All or None Improvement |(Сопіга Side |(Same) Side |(Discretionary |DPP (Dark LastSale |Last Sale Peg |Midpoint Liquidity IOC Marketon |Limit on Open |Issuer Direct |Imbalance Imbalance | Market on 
Ë 10c Fill or Kill (FOK)|Type 110С__ |Туре210С__ Limit Cross-IOC Tracking Limit_|Displayed Displayed GTC | (AON) AONGTC |(RPU/PLRPI |Рер) Peg) Peg Order) _ |РптагуРев) _|Peg Reserve (мр1) | (MPL 10C) MPLALO MPLRPI Open (МОО) _| (L00) Offering (IDO) | Offset Offset on Close| Close (MOC) 
Valid for NYSE Arca Equities (ARCX) Y N ү Y N Y Y N N N Y Y Y Y N N N ү Үү Y ү y ү N Y N $ 
Valid for NYSE American Equities (XASE) Y N N N N Y Y N N N N ү N Y y N N Y ү Y N Y ү N Y N ï 
Valid for NYSE Chicago Equities (XCHI) Y N N N Y Y Y N N N N Y Y N N N N ү Y Y N ү Үү N N N Y 
Valid for NYSE National Equities (XCIS) Y N N N N Y ү N N N N Y Y N N N N Y Y Y N Y Y N N N Y 
Valid for NYSE - Tape В&С Symbols (XNYS) Y N Y N N N Y N N N Y N Y N Y Y Y Y Y Y N Y Y N N N Y 
Valid for NYSE - Tape А Symbols (XNYS) Y N ү N N N Ë N N N ү N Y N ү Y Y ү Үү ү N ү ү Y N Y Y 
Valid for NYSE Arca Options (ARCO) N Y N N N N ү Y Y Y N N N N N N N N N N N Y Y N ү N N 
Valid for NYSE American Options (AMXO) N Y N N N N ү Y Y Y N N N N N N N N N N N ү Y N Y N N 
Order Type Key Fields: pa displayed 6 Ope op о 
Ё 
z Retail Price |MarketPeg |Primary Peg ОРО Midpoint 
5 Trade-At ISO RetailOrder |Кегай Order Limit Non- |Limit Non- |All or None Improvement |(Сопіга Side [(ѕате) Side |(Discretionary |DPP (Dark Last Sale |Last Sale Peg |Midpoint Liquidity IOC Marketon |Limit on Open |Issuer Direct |Imbalance Imbalance | Market on 
Field Name Е юс Fill or Kill (FOK)|Type 110C — |Туре210С ` |Limit Cross-IOC Tracking Limit |Displayed Displayed GTC |(AON) AONGTC |(RPU/PLRPI |Peg) Peg) Peg Order) _|Primary Peg) |РеЕ Reserve (мр1) | (MPL 10C) MPLALO MPLRPI Open (МОО) | (L00) Offering (IDO) | Offset Offset on Close| Close (MOC) 
Execinst 9 š 8 8 13 13 8 6 5 5 5 10 10 7 7 7 7 
ОгдегТуре 2 2 2 2 2 2 2 2 2 2 2 4 4 4 4 4 4 4 4 4 4 1 2 2 2 2 1 
TimelnForce 2 7 2 2 2 1 1 6 1 6 1 1 1 1 1 1 1 1 2 1 1 š 3 3 3 4 
MaxFloor RNDLT 
Routinginst 
ExtendedExecinst 5 6 7 9 10 1 7 14 8 8 
Side 5,6,7 ї 1 2 
Interest Туре 
SpecialOrdType 
Reject 
Field Name codes 
SeqMsgID R11 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
UserData R167 0,* 0,* 0,* 0* 0,* rg 0,* 0* 0,* 0,* 0,* 0* 0,* 0,* 0,* 0,* 0,* 0,* 0* 0,* 0,* 0,* 0, 0,* 0,* 0,* 0,* 
Execinst R12 9 0 0 0 0 3 8 8 13 13 8 6 5 5 5 10 10 7 7 7 7 0 0 0 0 0 0 
IDSource R13 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrdQty R14 Req Req Req Req Req RNDLT Req Req Req Req Req Req >=RNDLT Req Req Req Req Req >=RNDLT Req Req Req Req Req Req Req Req 
OrderType R15 2 2 2 2 2 2 2 2 2 2 2 4 4 4 4 4 4 4 4 4 4 1 2 2 2 2 1 
Price R16 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 0 Req Req Req Req 0 
SecurityID R18 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
MMID R162 null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* null,* пи null,* null,* null,* null,* null,* null, null,* null, 
Side R19 12 1,2,3,4 1,2,3,4 5,6 1,2,3,4 1,2,3,4 12 12 12 1234 12,34 12,34 12,34 12,34 1 1 1234 12,34 12,34 12,34 12,34 1234 2 12,34 12,34 12,34 
SymbollD R20 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
Retaillndicator R162 0,1 0 0,1 0,1 0,1 0,1 0,1 0 0 0 0,1 0,1 0,1 0,1 0,1 01 01 0,1 01 0,1 0,1 01 01 01 01 01 01 
TimelnForce R22 7 2 2 2 1 1 6 1 6 1 1 1 1 1 1 1 1 2 1 1 3 3 3 3 4 4 
Settlement Type R23 0 0 0 012 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ОрепСіоѕе R26 12 0 0 0 0 012 12 12 12 0 0 0 0 0 0 0 0 0 0 0 0,1,2 0,1,2 0 01,2 0 0 
StopPx R27 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
MPIDSubID n/a 0,* 0,* r 0,* 0,* 0,* Ы 0, 0,* 0,* r 0,* 0,* 0,* Ы 0,* 0,* 0, 0,* 0,* 0,* 0,* 0,* 0 0,* 0, 
MinQty R29 0 0 0 0 >=RNDLT,O |>=RNDLT,O |>=RNDLT,O |0 0 0 0 0 >=RNDLT,O |>=RNDLT,O [о 0 >=RNDLT,O |[>=RNDLT,O |>=RNDLT,O |>=RNDLT,O [0 0 0 0 0 0 
MaxFloor R30 0 0 0 0 0 0 0 0 0 0 0 RNDLT,0 0 0 0 0 0 0 0 0 0 0 0 0 0 
LocateReqd R31 0 0,1 0,1 0,1 0,1 0,1 0 0 0 0,1 0,1 0,1 0,1 0,1 0, 0,1 01 01 01 0,1 01 01 01 0,1 01 
ЕхрігеТіте R32 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SecurityType R33 1 0 0 0 0 0,1 1 1 1 0 0 0 0 0 0 0 0 0 0 0,1 01 0 01 0 0 
Covered/Uncovered R37 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Customer/Firm/ R38 0,1,2,3,4,5,6 [о 0 0 0 12,3,4,5,6 1,2,3,4,5,6 _ [123,456 |0 0 0 0 0 0 0 0 0 0,1,2,3,4,5,6 [0123456 |0 0,1,2,3,4,5,6 |0 0 
TradingSessionID R42 2 2 2 1234456  |1,2,3,4,5,6 2 2 2 2 2 2 2 2 2 123456 _ [1234,56 2 2 123456 |2 12,3,4,5,6 2 2 
PriceType R46 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
ClearingFirm R47 null,* null null null null null,* null,* null,* null null null null null null null null null,* null,* null null,* null null 
ClearingAccount R48 null,* null null null null null,* null,* null,* null null null null null null null null null,* null,* null null,* null null 
Optional Data R50 null,* null null null null null, * null,* пи," null null null null null null null null null,* null,* null null,* null null 
OrderCapacity R17 0, 1234 12,34 12,34 12,34 0112,34 0 0 0 1234 12,34 1,2,3,4 12,34 1234 1234 12,34 12,34 0,1,2,3,4 0,1,2,3,4 123 0,1234 12,34 12,34 
CrossID R51 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SelfTradeType R54 0,1,2,3,4 012345 [0,1,23,45  [0,1,2,3,4,5  |012345  |o12345 [01234 0,1,2,3,4 0,1,2,3,4 |012345 [0,1,23,45  [0,1,2,3,4,5  |012345  |012345 [0,1,23,45 [012345 |012345 [0,1,23,145 [012345  [0,1,2,3,4,5  |012345 [0,1,23,45 [0,1,23,45 [012345 01,23,45 _ [0123,45 
SpecialOrdType R56 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
RoutingInst R57 0 0 0 0 0 0 0,8 0,8 0 0 0 0 0 0,8 0,8 0 0 0,8 0,8 0,8 0 0 0 0 0 0 0 
OffsetPrice R58 0 0 0 0 0 0 0 0 0 0 0,* 0,* 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ExtendedExecInst R59 2,0 0 5 6 0 0 20 0 0 0 7 0 0 9 10 0 0 0 0 1 7 0 0 14 8 8 0 
IntroducingBadgelD R60 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
BillTo R61 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmOrdKey R62 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmMPD R64 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
InterestType R65 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
DOrderAuctionPrice R70 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Attributed Quote R74 0,1 0 0,1 0,1 0,1 0,1 0,1 0 0 0 0,1 0,1 0,1 0,1 0,1 0 0 0,1 01 01 0,1 0,1 01 0 01 0 01 
RepriceOrCancel R161 0 0 0 0 0 0 0,1 0 0 0 0,1 0,1 0,1 0,1 0,1 0 0 01 0 0,1 01 0 0 0 0 0 0 
ProactivelfLocked R75 0 0 0 0 0 0 02 0 0 0 0 0 0 0 0 0 0 0,2 0 02 0 0 0 0 0 0 0 
SubIDIndicator n/a 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 01 01 01 01 01 0,1 0,1 01 01 01 01 01 































































































Note: ** Values 0 or 1 per leg. u64 bitfield where each bit represents опе leg. See Pillar Binary specification document for тоге detail. 
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NYSE Pillar Binary Gateway Order Type Matrix 
Market Day Limit Day 
Auction or Auction or Cancel 
Cancel (aoc) (АОС) 
Capital 
Ë Commitment Order | (DMM Open/Re- 
5 open/Close (DMM Open/Re- |Primary Open |Ргітагу Primary Close |Primary Close Primary Only Primary Only |Ргітагу Only Primary Until | Primary Until |Primary After |Primary Until 
5 Limit оп Close |Market Maker |Capital partial fill contra- |WITHOUT open/Close with |Only Market |Open Only [Only Market |Only Limit Primary Only [Limit Day Limit Day Non |Limit IOC Limit IOC Non [Primary Until [Primary After |9:45/3:55 |9:45 Inside [3:55 Inside |9:45 / 3:55 
Ë (Loc) Q(QOrder) _ |Commitment Order |side Auction) Auction) (P00) Limit (PO+MOC) _ |(РО+1ОС) MarketDay __|Routable Routable Routable Routable 9:45 Limit 3:55 Limit Limit Limit Inside Limit 
Valid for NYSE Arca Equities (ARCX) Y Y N N N N Y Y Y Y Y ү ү Y ki ү Үү Y Үү y Y 
Valid for NYSE American Equities (XASE) Y Y N N N N Y Y Y Y Y Y ү Y Y Y ү Y Y y ү 
Valid for NYSE Chicago Equities (XCHI) Y N N N N N Y Y Y Y Y É. Y Y Y Y Y Y Y ү Үү 
Valid for NYSE National Equities (XCIS) Y Y N N N N Y Y Y Y Y ү Y y Үү Y ү Y V. Y Y 
Valid for NYSE - Tape В&С Symbols (XNYS) Y N N N N N N N N N N N N N N N N N N N N 
Valid for NYSE - Tape А Symbols (XNYS) Y N Y Y Y Y N N N N N N N N N N N N N N N 
Valid for NYSE Arca Options (ARCO) N N N N N N N N N N N N N N N N N N N N N 
Valid for NYSE American Options (AMXO) N N N N N N N N N N N N N N N N N N N N N 
Order Type Key Fields: 8- Market Making 9- Direct Ro 
Market Day Limit Day 
Auction or Auction or Cancel 
Cancel (AOC)  [(Aoc) 
Capital 
Ë Commitment Order | (DMM Open/Re- 
5 open/Close (DMM Open/Re- |Primary Open |Primary Primary Close |Primary Close Primary Only Primary Only [Primary Only [Primary Only Primary Until | Primary Until |Primary After | Primary Until 
5 Limit оп Close |Market Maker |Capital partial fill contra- |WITHOUT ореп/С1озе with [Only Market [Open Only |Only Market |Only Limit Primary Only [Limit Day Limit Day Non |Limit IOC LimitIOC Non [Primary Until [Primary After |9:45 /3:55 |9:45 Inside [3:55 Inside [9:45 / 3:55 
Field Name Ë (Loc) Q(QOrder) _ |Commitment Order|side Auction) Auction) (POo) Limit (PO+MOC) |(РО+1ОС) Market Day  [Routable Routable Routable Routable 9:45 Limit 3:55 Limit Limit Li it Inside Limit 
Execinst 
OrderType 2 2 2 2 1 2 1 2 1 2 1 2 2 2 2 2 2 2 3 з 3 
TimelnForce 4 1 1 1 1 1 3 3 4 4 1 L 1 2 2 1 1 1 1 1 1 
MaxFloor 
Routinginst з 3 3 3 4 4 3 4 3 5 6 7 5 6 7 
ExtendedExecinst 
Side 
Interest Type 4 5 6 
SpecialOrdType 1 1 
Reject 
Field Name codes 
SeqMsgID R11 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
UserData R167 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0* 0,* 0,* 0,* 0,* 0,* 0,* 0,* rg 0,* 0,* 0,* 0, 
Execinst R12 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
IDSource R13 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrdQty R14 Req >=RNDLT >=RNDLT >=RNDLT 0,* 0,* Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrderType R15 2 2 2 2 1 2 1 2 1 2 1 2 2 2 2 2 2 3 3 
Price R16 Req Req Req Req 0 Req 0 Req Req 0 Req Req Req Req Req Req Req Req 
SecurityID R18 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
MMID R162 null,* null,* Req Req Req Req null,* null,* null,* null,* null,* null,* null,* null,* null,* null, null,* 
Side R19 12,34 12,34 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 1,2,3,4 12,34 12,34 1234 12,34 12,34 12,34 1234 
SymbollD R20 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
Retaillndicator R162 0,1 0,1 0 0 0 0 0,1 0,1 0,1 0,1 0,1 01 0,1 01 01 01 01 
TimelnForce R22 4 1 1 1 1 1 3 4 1 1 2 2 1 1 1 1 1 
Settlement Type R23 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ОрепСіоѕе R26 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
StopPx R27 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
MPIDSubID n/a 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* 0,* r 0,* о;* 0,* 0,* о* Ы 
MinQty R29 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
MaxFloor R30 0 0 0 0 0 0 0 0 0 RNDLT,0 0 0 0 0 0 0 
LocateReqd R31 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 01 0,1 0,1 01 01 
ЕхрігеТіте R32 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SecurityType R33 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Covered/Uncovered R37 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Customer/Firm/ R38 0 0 0 0 null null 0 0 0 0 0 0 0 0 0 0 
TradingSessionID R42 2 123,456 |2 2 2 2 2 2 2 š 2 2 2 2 2 2 
PriceType R46 Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
ClearingFirm R47 null null null null null null null null null null null null null null null null 
ClearingAccount R48 null null null null null null null null null null null null null null null null 
Optional Data R50 null null null null null null null null null null null null null null null 
OrderCapacity R17 12,34 1234 12,34 1234 12,34 12,34 12,34 12,34 12,34 12,34 1234 1234 12,34 12,34 1234 
CrossID R51 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SelfTradeType R54 012345 [0,1,23,45  [0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 0,1,2,3,4,5 [0,1,23,45  |012345 [0123,45 0,1,2,3,4,5 _ [012345 [0,1,23,45 [012345 0,123,445 _ [012345 0,1,2,3,4,5 
SpecialOrdType R56 0 0 0 0 1 1 0 0 0 0 0 0 0 0 0 0 0 0 0 
RoutingInst R57 0 0 0 0 0 0 3 3 3 3 4 4 3 4 3 5 6 7 5 6 7 
OffsetPrice R58 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ExtendedExecInst R59 0 0 0 0 0 0 0 0 0 0 2,3,4,0 2,3,4,0 2,3,4,0 2,0 2,0 2,3,4,0 2,3,4,0 2,3,4,0 2,3,4,0 2,3,4,0 2,3,4,0 
IntroducingBadgelD R60 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
BillTo R61 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmOrdKey R62 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmMPD R64 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
InterestType R65 0 4 5 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
DOrderAuctionPrice R70 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
Attributed Quote R74 0,1 0,1 0 0 0 0 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 01 0,1 01 0,1 01 0,1 01 
RepriceOrCancel R161 0 0 0 0 0 0 0 0 0 0 0 0,1 0,1 0 0 0,1 01 01 01 0,1 01 
ProactivelfLocked R75 0 0 o 0 0 0 0 0 0 0 0 0,1 0,1 0 0 01 01 01 01 0,1 01 
SubIDIndicator n/a 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 01 0,1 01 01 01 0,1 01 













































































Note: ** Values 0 or 1 per leg. u64 bitfield where each bit represents опе leg. See Pillar Binary specification document for тоге detail. 
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NYSE Pillar Binary Gateway Order Type Matrix - Complex Orders Legend: For legend and guidelines on reading this document, refer to the "Order Types" Appendix of the NYSE Pillar Gateway Binary Protocol Specification 

Ë 

z Limit Day Limit GTC Limit IOC 

s Limit Day Complex Only Limit GTC Complex Only Limit IOC Complex Only |РОК Complex 

б Limit Day Complex Only |Limit Day СОА |СОА Limit GTC Complex Only |Limit СТС СОА |СОА Limit GTX Limit IOC Complex Only |Limit IOCCOA |СОА Only 
Valid for NYSE Arca Options (ARCO) ү: ү: Ү. ү ү: Y: Ү. Ү k Á y Y: Y Y ү 
Valid for NYSE American Options (АМХО) Yy. Y Y Y ү ү y. y. y y Y Ү. ү Y 
Order Type Key Fields: 1 - Displayed 4 - Momentary Span 

Ё 

z Limit Day Limit GTC Limit IOC 

s Limit Day Complex Only Limit GTC Complex Only Limit IOC Complex Only |ЕОК Complex 
Field Name б Limit Day Complex Only |Limit Day СОА |СОА Limit GTC Complex Only |Limit СТС СОА |СОА Limit GTX Limit IOC Complex Only [Limit IOC СОА |СОА Only 
Ехесіпѕї 
Огатуре 2 2 2 2 2 2 2 2 2 2 2 2 2 2 
ТітеіпЕогсе 1 1 1 1 6 6 6 6 5; 2 2 2 2 7 
Махғіоог 
RoutingInst 9 9 9 9 9 9 9 
ЕхїепдеаЕхесіпѕї 17 17 17 17 17 17 
Side 
InterestType 
SpecialOrdType 

Reject 
Field Name codes 
SeqMsgID R11 Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
UserData R167 0,* 0,* ge 0,* ge Sd 0,* 0,* 0: 0,* 0,* 0,* 0,* 0,* 
Ехесіпѕї R12 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
OrderQty R14 Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
OrdType R15 2 2 2 2 2 2 2 2 2 2, 2 2 2 2 
Ргісе R16 Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
MMID R162 null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * пиії, * null, * null, * null, * 
Side R19 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 1,2 
SymbolID R20 Req Req Req Req Req Req Req Req Req Req Req Req Req Req 
Retaillndicator R162 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
TimelnForce R22 1, 1 1 1 6 6 6 6 5 2 2 2 2 1 
SettlementType R23 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
OpenClose R26 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
StopPx R27 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
MPIDSubID n/a n {› Бы 0; 0; 0 0, * + ЖЫ 0,* 0 0, * 0,* 0,” 0, * 0, * 
МіпОїу R29 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
MaxFloor R30 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
LocateReqd R31 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SecurityType R33 2 2 2 2 2 2 РД 2 2 2 2 2 Fi 2 
CoveredOrUncovered R37 
CustomerOrFirm R38 1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1, 2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 |1,2,3,4,5,6 
TradingSessionID R42 2 2 2 2. 2 2 2. 2 2 2 2 2 2 2 
ClearingFirm R47 null, * null, * null, * null, * null,* null, * null, * null, * null, * null, * null, * null, * null, * null, * 
ClearingAccount R48 null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * 
OptionalData R50 null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * null, * 
OrderCapacity R17 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
CrossID R51 
SelfTradeType R54 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 0, 1, 2,3,4 
ЅресіаІОгатТуре R56 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
RoutingInst R57 0 9 0 9 0 9 0 9 0 0 9 0 9 9 
OffsetPrice R58 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ExtendedExecInst R59 0 0 17 17 0 0 17 17 0 0 0 17 17 0 
IntroducingBadgelD R60 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
BillTo R61 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmOrdKey R62 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ParentFirmMPID R64 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
InterestType R65 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
DOrderAuctionPrice R70 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
AttributedQuote R74 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
CancellnsteadOfReprice R161 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
ProactivelfLocked R75 0 0 0 0 0 0 0 0 0 0 0 0 0 0 
SubIDIndicator n/a 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 
LegOpenClose** R26 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 0,1 











Note: ** Values 0 or 1 per leg. u64 bitfield where each bit represents опе leg. See Pillar Binary specification document for тоге detail. 





























п History 
Date Doc Change Summary 
3/1/2021 1.0|Added support for NYSE Arca and American Options 
4/20/2021 2.0|Added support for Complex Orders 
7/15/2021 3.0|Removed support for Cabinet Orders 
7/21/2021 3.1|Updated ExtendedExeclnst value for СОА orders. 
9/24/2021 4.0|Rremoved support for 'Proactive trade non-display' 
(2) їп tag 'ProactivelfLocked' for the folloing order 
types: 
Limit Non-Routable GTC, Limit Reserve Non- 
Routable GTC, Limit Non-Displayed GTC, AON, AON 
GTC 
11/26/2021 4.1 | Removed support for 'FOK' orders for Complex 
Options. 'FOK Complex Only' will continue to be 
supported. 
3/1/2022 шл Added support for: 








- NYSE - Inside Limit Day, Inside Limit Reserve, Inside 
Limit Routable IOC 
- NYSE Arca Equities - Discretionary Peg order 


Removed columns for the following order types (not 
currently supported on any market): Limit GTD, 
Inside Limit GTC, Inside Limit GTD, Limit Cross- IOC 
Routable 
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